
Securities Lending Report

SSTL - HITIF - FTSE ALL-WORLD INDEX FUND

Report as at 26/09/2025

Summary of policy

% limit on maximum percentage of book on loan 30%

Revenue Split 75/25 *

Name of the Fund SSTL - HITIF - FTSE ALL-WORLD INDEX FUND

Replication Mode Physical replication

ISIN Code GB00BMJJJJ30

Total net assets (AuM) 5,473,497,142

Reference currency of the fund GBP

Securities lending data - as at 26/09/2025

Currently on loan in GBP (base currency) 638,708,606.54

Current percentage on loan (in % of the fund AuM) 11.67%

Collateral value (cash and securities) in  GBP (base currency) 717,878,287.79

Collateral value (cash and securities) in % of loan 112%

Collateral data - as at 26/09/2025

ISIN Name Asset Class Country Currency Rating Valuation (coll ccy) Valuation (base ccy) Weight

AU000000AGL7 AGL ENERGY ODSH AGL ENERGY COM AU AUD AAA 1,283,152.53 629,428.30 0.09%

BE0974293251 A B I ODSH A B I COM BE EUR AA3 3,733,161.59 3,265,536.73 0.45%

BMG4593F1389 HISCOX ODSH HISCOX CST GB GBP AA3 198,734.17 198,734.17 0.03%

CA0636711016 BMO ODSH BMO COM CA CAD AAA 32,425,947.21 17,448,783.71 2.43%

CA0641491075 BANK NOVA ODSH BANK NOVA COM CA CAD AAA 22,937,629.44 12,343,008.28 1.72%

CA11271J1075 BROOKFIELD CO ODSH BROOKFIELD CO COM CA CAD AAA 1,056,188.69 568,347.56 0.08%

CA56501R1064 MANULIFE FINANCI ODSH MANULIFE FINANCI COM CA CAD AAA 11,283,838.02 6,071,966.00 0.85%

CA67077M1086 NUTRIEN ODSH NUTRIEN COM CA CAD AAA 22,937,594.09 12,342,989.26 1.72%

CA7800871021 RBC ODSH RBC COM CA CAD AAA 1,014,153.74 545,728.06 0.08%

CA8667961053 SUN LIFE ODSH SUN LIFE COM CA CAD AAA 8,312,349.49 4,472,973.06 0.62%

Securities lending statistics

12-month average on loan in GBP (base currency) 579,070,070.70

12-month average on loan as a % of the fund AuM 12.46%

12-month maximum on loan in GBP 712,849,133.47

12-month maximum on loan as a % of the fund AuM 16.86%

Gross Return for the fund over the last 12 months in  (base currency fund) 1,100,254.59

Gross Return for the fund over the last 12 months in % of the fund AuM 0.0237%

* The sub-fund will receive 75% of the gross revenue generated and the remaining 25% will be split between the Securities Lending Agent and the Management Company



Collateral data - as at 26/09/2025

ISIN Name Asset Class Country Currency Rating Valuation (coll ccy) Valuation (base ccy) Weight

CA8672241079 SUNCOR ENERGY ODSH SUNCOR ENERGY COM CA CAD AAA 22,937,607.19 12,342,996.31 1.72%

CA87971M1032 TELUS BC ODSH TELUS BC COM CA CAD AAA 22,937,598.57 12,342,991.67 1.72%

CA8911605092 TD ODSH TD COM CA CAD AAA 22,937,546.03 12,342,963.40 1.72%

CA9628791027 WHEATON PRECIOUS ODSH WHEATON PRECIOUS COM CA CAD AAA 4,211,192.59 2,266,092.28 0.32%

CH0012005267 NOVARTIS ODSH NOVARTIS COM CH CHF 595,709.44 557,623.74 0.08%

CH0038863350 NESTLE ODSH NESTLE COM CH CHF 118,001.99 110,457.73 0.02%

CNE1000002L3 CHINA LIFE INS ODSH CHINA LIFE INS COM CN HKD 131,964.06 12,707.18 0.00%

DE0001102341 DEGV 2.500 08/15/46 GERMANY GOV DE EUR AAA 876,598.62 766,793.75 0.11%

DE0001102440 DEGV 0.500 02/15/28 GERMANY GOV DE EUR AAA 0.96 0.84 0.00%

DE0001102473 DEGV 08/15/29 GERMANY GOV DE EUR AAA 3,506,395.24 3,067,175.68 0.43%

DE0001108504 DEGV PO STR 07/04/39 GERMANY GOV DE EUR AAA 9,226,861.11 8,071,082.15 1.12%

DE0001108595 DEGV PO STR 07/04/42 GERMANY GOV DE EUR AAA 2,306,755.75 2,017,805.94 0.28%

DE0001108835 DEGV PO STR 08/15/48 GERMANY GOV DE EUR AAA 0.43 0.38 0.00%

DE0007030009 RHEINMETALL ODSH RHEINMETALL COM DE EUR AAA 637,074.65 557,273.14 0.08%

DE0007164600 SAP SE ODSH SAP SE COM DE EUR AAA 13,149,648.00 11,502,491.25 1.60%

DE0008404005 ALLIANZ ODSH ALLIANZ COM DE EUR AAA 636,771.55 557,008.00 0.08%

DE000A1EWWW0 ADIDAS ODSH ADIDAS COM DE EUR AAA 13,149,583.99 11,502,435.26 1.60%

DE000CBK1001 COMMERZBANK ODSH COMMERZBANK COM DE EUR AAA 723,609.45 632,968.38 0.09%

FI0009000681 NOKIA ODSH NOKIA COM FI EUR AA1 43,223.83 37,809.51 0.01%

FR0000045072 CREDIT AGRICOLE ODSH CREDIT AGRICOLE COM FR EUR AA2 126,319.20 110,496.15 0.02%

FR0010371401 FRGV 4.000 10/25/38 FRANCE GOV FR EUR AA2 195.75 171.23 0.00%

FR001400L834 FRGV 3.500 11/25/33 FRANCE GOV FR EUR AA2 64,404.69 56,337.20 0.01%

FR001400NBC6 FRGV 2.500 09/24/27 FRANCE GOV FR EUR AA2 257,932.58 225,623.32 0.03%

GB0002634946 ORD 2.5P BAE SYSTEMS CST GB GBP AA3 118,431.10 118,431.10 0.02%

GB0002875804 ORD 25P BRITISH AMERICAN TOBACCO CST GB GBP AA3 6,178,228.98 6,178,228.98 0.86%

GB0007980591 ORD USD0.25 BP PLC CST GB GBP AA3 3,898,395.34 3,898,395.34 0.54%

GB0008706128 ORD GBP0.25 LLOYDS BANKING GROUP CST GB GBP AA3 12,858.85 12,858.85 0.00%

GB00B2B0DG97 RELX PLC GBP0.1444 RELX PLC CST GB GBP AA3 110,475.12 110,475.12 0.02%

GB00B3MYD345 UKTI 0 5/8 11/22/42 UK TREASURY GIL GB GBP AA3 1,245,358.07 1,245,358.07 0.17%

GB00B63H8491 ROLLS ROYCE ODSH ROLLS ROYCE CST GB GBP AA3 3,339,307.74 3,339,307.74 0.47%

GB00BDCHBW80 UKT 1 1/2 07/22/47 UK TREASURY GIL GB GBP AA3 4,985,902.64 4,985,902.64 0.69%

GB00BDR05C01 NATIONAL GRID ODSH NATIONAL GRID CST GB GBP AA3 11,502,466.50 11,502,466.50 1.60%

GB00BJFFLV09 CRODA ODSH CRODA CST GB GBP AA3 43,076.88 43,076.88 0.01%

GB00BL6K5J42 ENDEAVOUR MING ODSH ENDEAVOUR MING CST GB GBP AA3 22,109.34 22,109.34 0.00%

GB00BMF9LJ15 UKTI 0 3/4 11/22/33 UK Treasury GIL GB GBP AA3 225,623.64 225,623.64 0.03%

GB00BNNGP551 UKTI 0 1/8 08/10/31 UK Treasury GIL GB GBP AA3 56,405.41 56,405.41 0.01%

GB00BNNGP551 UKTI 0 1/8 08/10/31 UK Treasury GIL GB GBP AA3 5,894,024.91 5,894,024.91 0.82%

GB00BP6MXD84 SHELL ODSH SHELL CST GB GBP AA3 108,121.94 108,121.94 0.02%

GB00BPSNB460 UKT 3 34 03/07/27 UK treasury GIL GB GBP AA3 4,464,847.07 4,464,847.07 0.62%



Collateral data - as at 26/09/2025

ISIN Name Asset Class Country Currency Rating Valuation (coll ccy) Valuation (base ccy) Weight

GB00BQC4R999 UKT 3 3/4 01/29/38 UK Treasury GIL GB GBP AA3 0.88 0.88 0.00%

GB00BYQ0JC66 BEAZLEY ODSH BEAZLEY CST GB GBP AA3 105,462.88 105,462.88 0.01%

IE000IVNQZ81 TE CONNECTITY ODSH TE CONNECTITY COM US USD AAA 944,311.40 707,428.85 0.10%

IE000S9YS762 LINDE ODSH LINDE COM US USD AAA 21,324,364.01 15,975,101.33 2.23%

IE000S9YS762 LINDE ODSH LINDE COM US USD AAA 3,368,929.22 2,523,826.06 0.35%

IE00BLP1HW54 AON ODSH AON COM US USD AAA 3,368,788.02 2,523,720.28 0.35%

IT0000062072 GENERALI ODSH GENERALI COM IT EUR 6,478,989.19 5,667,415.32 0.79%

IT0000784196 BANCA SONDRIO ODSH BANCA SONDRIO COM IT EUR 49,205.17 43,041.61 0.01%

IT0001347308 BUZZI ODSH BUZZI COM IT EUR 6,401,891.31 5,599,974.90 0.78%

IT0003261697 AZIMUT ODSH AZIMUT COM IT EUR 126,321.12 110,497.83 0.02%

IT0003492391 DIASORIN ODSH DIASORIN COM IT EUR 49,255.52 43,085.65 0.01%

IT0003828271 RECORDATI ODSH RECORDATI COM IT EUR 637,448.74 557,600.37 0.08%

IT0005239360 UNI CREDIT ODSH UNI CREDIT COM IT EUR 1,288.59 1,127.18 0.00%

IT0005541336 LOTTOMATICA GROU ODSH LOTTOMATICA GROU COM IT EUR 23,896.22 20,902.92 0.00%

JP1024591Q43 JPGV 0.200 04/01/26 JAPAN GOV JP JPY A1 53,148,556.87 266,088.30 0.04%

JP1051791R76 JPGV 1.000 06/20/30 JAPAN GOV JP JPY A1 994,370,269.42 4,978,315.69 0.69%

JP1103761QA5 JPGV 0.900 09/20/34 JAPAN GOV JP JPY A1 612,596,545.14 3,066,965.18 0.43%

JP1120221H48 JPGV 0.100 03/10/27 JAPAN GOV JP JPY A1 693,965,474.21 3,474,338.80 0.48%

JP1201091939 JPGV 1.900 03/20/29 JAPAN GOV JP JPY A1 306,399,676.73 1,533,990.27 0.21%

JP1201741LA9 JPGV 0.400 09/20/40 JAPAN GOV JP JPY A1 232,204,684.19 1,162,532.97 0.16%

JP1201791N14 JPGV 0.500 12/20/41 JAPAN GOV JP JPY A1 129,444,947.19 648,066.25 0.09%

JP1300561H93 JPGV 0.800 09/20/47 JAPAN GOV JP JPY A1 1,612,121,578.39 8,071,088.20 1.12%

JP1300581J30 JPGV 0.800 03/20/48 JAPAN GOV JP JPY A1 1,612,120,294.06 8,071,081.77 1.12%

JP1400041B55 JPGV 2.200 03/20/51 JAPAN GOV JP JPY A1 1,612,109,625.93 8,071,028.36 1.12%

JP1400051C51 JPGV 2.000 03/20/52 JAPAN GOV JP JPY A1 1,612,139,475.13 8,071,177.80 1.12%

JP1400061D58 JPGV 1.900 03/20/53 JAPAN GOV JP JPY A1 2,224,743,099.06 11,138,178.42 1.55%

JP1400121K57 JPGV 0.500 03/20/59 JAPAN GOV JP JPY A1 164,170.55 821.92 0.00%

JP1400161P53 JPGV 1.300 03/20/63 JAPAN GOV JP JPY A1 988,298,649.66 4,947,918.12 0.69%

JP1400181R57 JPGV 3.100 03/20/65 JAPAN GOV JP JPY A1 988,706,834.95 4,949,961.70 0.69%

JP3105250009 AIN HOLDINGS ODSH AIN HOLDINGS COM JP JPY A1 647,736,999.93 3,242,895.90 0.45%

JP3112000009 AGC INC ODSH AGC INC COM JP JPY A1 5,972,065.19 29,899.15 0.00%

JP3131400008 AEON FINANCIAL ODSH AEON FINANCIAL COM JP JPY A1 647,723,998.84 3,242,830.81 0.45%

JP3164720009 RENESAS ODSH RENESAS COM JP JPY A1 1,256,498.32 6,290.66 0.00%

JP3166000004 EBARA ODSH EBARA COM JP JPY A1 5,986,106.93 29,969.45 0.00%

JP3188220002 OTSUKA HOLDINGS ODSH OTSUKA HOLDINGS COM JP JPY A1 10,678.12 53.46 0.00%

JP3205800000 KAO ODSH KAO COM JP JPY A1 24,768,398.42 124,003.01 0.02%

JP3242800005 CANON ODSH CANON COM JP JPY A1 43,787,699.75 219,223.16 0.03%

JP3243200007 CANON ELEC ODSH CANON ELEC COM JP JPY A1 177,705,599.26 889,683.25 0.12%

JP3294460005 INPEX ODSH INPEX COM JP JPY A1 42,457,499.26 212,563.51 0.03%



Collateral data - as at 26/09/2025

ISIN Name Asset Class Country Currency Rating Valuation (coll ccy) Valuation (base ccy) Weight

JP3320800000 SAPPORO HOLDINGS ODSH SAPPORO HOLDINGS COM JP JPY A1 42,375,198.26 212,151.47 0.03%

JP3368000000 RESONAC HLDG ODSH RESONAC HLDG COM JP JPY A1 5,983,999.67 29,958.90 0.00%

JP3386450005 ENEOS HOLDINGS ODSH ENEOS HOLDINGS COM JP JPY A1 219,734,018.40 1,100,098.57 0.15%

JP3420600003 SEKISUIHOUSE ODSH SEKISUIHOUSE COM JP JPY A1 450,510.25 2,255.48 0.00%

JP3434200006 SODICK ODSH SODICK COM JP JPY A1 138,221,599.89 692,006.57 0.10%

JP3505000004 DAIWA HOUSE ODSH DAIWA HOUSE COM JP JPY A1 3,307,799.24 16,560.50 0.00%

JP3519400000 CHUGAI PHARM ODSH CHUGAI PHARM COM JP JPY A1 5,902,705.37 29,551.90 0.00%

JP3556400004 TOAGOSEI ODSH TOAGOSEI COM JP JPY A1 385,485,749.94 1,929,934.77 0.27%

JP3560000006 TOEI ODSH TOEI COM JP JPY A1 389,503,999.46 1,950,052.14 0.27%

JP3586600003 TOKYOTOKEIBA ODSH TOKYOTOKEIBA COM JP JPY A1 276,929,998.86 1,386,450.30 0.19%

JP3633400001 TOYOTA ODSH TOYOTA COM JP JPY A1 219,742,998.73 1,100,143.53 0.15%

JP3637300009 TREND MICRO ODSH TREND MICRO COM JP JPY A1 33,476,498.25 167,600.12 0.02%

JP3726800000 JAPAN TOBACCO ODSH JAPAN TOBACCO COM JP JPY A1 42,329,198.07 211,921.17 0.03%

JP3732000009 SOFTBANK ODSH SOFTBANK COM JP JPY A1 219,746,248.50 1,100,159.80 0.15%

JP3752900005 JAPAN POST ODSH JAPAN POST COM JP JPY A1 219,759,599.14 1,100,226.64 0.15%

JP3753800006 LOGISNEXT ODSH LOGISNEXT COM JP JPY A1 274,699,798.54 1,375,284.80 0.19%

JP3758190007 NEXON ODSH NEXON COM JP JPY A1 5,979,433.61 29,936.04 0.00%

JP3802300008 FAST RETAILING ODSH FAST RETAILING COM JP JPY A1 5,937,705.86 29,727.13 0.00%

JP3816800001 FUJITA KANKO ODSH FUJITA KANKO COM JP JPY A1 647,207,999.73 3,240,247.46 0.45%

JP3818800009 FUJITEC ODSH FUJITEC COM JP JPY A1 647,521,498.13 3,241,816.99 0.45%

JP3835250006 BAYCURRENT ODSH BAYCURRENT COM JP JPY A1 104,302.39 522.19 0.00%

JP3893200000 MITSUI FUDOSAN ODSH MITSUI FUDOSAN COM JP JPY A1 1,805,648.32 9,039.98 0.00%

JP3895200008 MITSUBA ODSH MITSUBA COM JP JPY A1 85,659,598.39 428,854.86 0.06%

JP3921290007 MERCARI ODSH MERCARI COM JP JPY A1 5,912,850.18 29,602.69 0.00%

JP3942800008 YAMAHA MOTOR ODSH YAMAHA MOTOR COM JP JPY A1 104,837.69 524.87 0.00%

JP3970300004 RECRUIT HOLDINGS ODSH RECRUIT HOLDINGS COM JP JPY A1 219,263,799.77 1,097,744.42 0.15%

KYG7170M1033 POP MART INTL ODSH POP MART INTL COM HK HKD 937,915.98 90,314.49 0.01%

KYG875721634 TENCENT HOLDINGS ODSH TENCENT HOLDINGS COM HK HKD 6,353,703.97 611,815.50 0.09%

NL0000395903 WOLTERS KLUWER ODSH WOLTERS KLUWER COM NL EUR AAA 637,201.05 557,383.70 0.08%

NL0009434992 LYONDELL ODSH LYONDELL COM US USD AAA 11,646,611.33 8,725,033.77 1.22%

NL0014332678 JDE PEETS ODSH JDE PEETS COM NL EUR AAA 637,219.65 557,399.97 0.08%

NL0015000LU4 IVECO GROUP ODSH IVECO GROUP COM IT EUR 49,247.99 43,079.07 0.01%

NL00150012X2 NLGV 2.000 01/15/54 NETHERLANDS GOV NL EUR AAA 3,506,271.91 3,067,067.80 0.43%

NL0015001XZ6 NLGV 2.500 07/15/34 NETHERLANDS GOV NL EUR AAA 876,598.62 766,793.75 0.11%

SE0000695876 ALFA LAVAL AB ODSH ALFA LAVAL AB COM SE SEK AAA 221,449.93 17,516.17 0.00%

US00206R1023 AT&T ODSH AT&T COM US USD AAA 3,715,167.39 2,783,209.64 0.39%

US0028241000 ABBOTT ODSH ABBOTT COM US USD AAA 10,005,848.67 7,495,859.96 1.04%

US0090661010 AIRBNB ODSH AIRBNB COM US USD AAA 477,868.74 357,994.34 0.05%

US02079K1079 ALPHABET ODSH ALPHABET COM US USD AAA 10,005,810.60 7,495,831.44 1.04%



Collateral data - as at 26/09/2025

ISIN Name Asset Class Country Currency Rating Valuation (coll ccy) Valuation (base ccy) Weight

US0231351067 AMAZON.COM ODSH AMAZON.COM COM US USD AAA 4,358,637.00 3,265,263.51 0.45%

US03076C1062 AMERIPRISE FIN ODSH AMERIPRISE FIN COM US USD AAA 3,934,616.09 2,947,609.16 0.41%

US0320951017 AMPHENOL ODSH AMPHENOL COM US USD AAA 3,219,480.93 2,411,867.20 0.34%

US0378331005 APPLE ODSH APPLE COM US USD AAA 8,073,937.83 6,048,573.12 0.84%

US0404132054 ARISTA NETWORKS ODSH ARISTA NETWORKS COM US USD AAA 2,044,613.52 1,531,717.81 0.21%

US0605051046 BOFAML ODSH BOFAML COM US USD AAA 5,970,734.89 4,472,963.17 0.62%

US09290D1019 BLACKROCK ODSH BLACKROCK COM US USD AAA 135,380.21 101,419.79 0.01%

US09857L1089 BOOKING HLDG ODSH BOOKING HLDG COM US USD AAA 21,249,107.02 15,918,722.72 2.22%

US1011371077 BOSTON ODSH BOSTON COM US USD AAA 3,654,144.75 2,737,494.66 0.38%

US1101221083 BRISTOL-MYERS ODSH BRISTOL-MYERS COM US USD AAA 10,005,874.76 7,495,879.51 1.04%

US1270971039 COTERRA ENERGY ODSH COTERRA ENERGY COM US USD AAA 495,922.50 371,519.27 0.05%

US1667641005 CHEVRON ODSH CHEVRON COM US USD AAA 3,715,203.51 2,783,236.70 0.39%

US17275R1023 CISCO SYSTEMS ODSH CISCO SYSTEMS COM US USD AAA 3,369,188.10 2,524,020.00 0.35%

US1890541097 CLOROX ODSH CLOROX COM US USD AAA 820,684.47 614,814.00 0.09%

US20030N1019 COMCAST ODSH COMCAST COM US USD AAA 196,520.25 147,222.72 0.02%

US21036P1084 CONSTELLATION ODSH CONSTELLATION COM US USD AAA 131,190.85 98,281.34 0.01%

US22160K1051 COSTCO WHOLESALE ODSH COSTCO WHOLESALE COM US USD AAA 3,714,754.77 2,782,900.53 0.39%

US2473617023 DELTA AIR ODSH DELTA AIR COM US USD AAA 2,401,747.46 1,799,263.93 0.25%

US30303M1027 META PLATFORMS ODSH META PLATFORMS COM US USD AAA 3,802,216.07 2,848,421.97 0.40%

US31428X1063 FEDEX ODSH FEDEX COM US USD AAA 803,828.00 602,186.01 0.08%

US3377381088 FISERV ODSH FISERV COM US USD AAA 857,390.24 642,312.05 0.09%

US3695501086 GENERAL DYNAMICS ODSH GENERAL DYNAMICS COM US USD AAA 1,662,971.08 1,245,811.20 0.17%

US3755581036 GILEAD SCIENCES ODSH GILEAD SCIENCES COM US USD AAA 619,657.17 464,214.83 0.06%

US38141G1040 GOLDMAN SACHS ODSH GOLDMAN SACHS COM US USD AAA 5,970,237.11 4,472,590.26 0.62%

US43300A2033 HILTON WRLDWIDE ODSH HILTON WRLDWIDE COM US USD AAA 2,091,546.39 1,566,877.47 0.22%

US4404521001 HORMEL FOODS ODSH HORMEL FOODS COM US USD AAA 184,441.95 138,174.29 0.02%

US4581401001 INTEL ODSH INTEL COM US USD AAA 3,369,109.93 2,523,961.44 0.35%

US4606901001 INTERPUBLIC GRP ODSH INTERPUBLIC GRP COM US USD AAA 811,245.97 607,743.17 0.08%

US4612021034 INTUIT ODSH INTUIT COM US USD AAA 4,303,620.83 3,224,048.27 0.45%

US46266C1053 IQVIA HLDGS ODSH IQVIA HLDGS COM US USD AAA 1,447,621.16 1,084,482.27 0.15%

US46625H1005 JP MORGAN ODSH JP MORGAN COM US USD AAA 6,834,150.33 5,119,788.99 0.71%

US4781601046 JOHNSON&JOHNSON ODSH JOHNSON&JOHNSON COM US USD AAA 684,615.95 512,878.56 0.07%

US49271V1008 KEURIG DR PEPPER ODSH KEURIG DR PEPPER COM US USD AAA 6,583,862.99 4,932,286.77 0.69%

US5949181045 MICROSOFT ODSH MICROSOFT COM US USD AAA 13,720,738.82 10,278,861.91 1.43%

US5949181045 MICROSOFT ODSH MICROSOFT COM US USD AAA 3,363,740.71 2,519,939.10 0.35%

US60770K1079 MODERNA ODSH MODERNA COM US USD AAA 744,420.08 557,680.70 0.08%

US6311031081 NASDAQ ODSH NASDAQ COM US USD AAA 1,741,551.28 1,304,679.39 0.18%

US65249B1098 NEWS CORP ODSH NEWS CORP COM US USD AAA 7,388,439.27 5,535,033.35 0.77%

US67066G1040 NVIDIA ODSH NVIDIA COM US USD AAA 38,041,119.01 28,498,422.30 3.97%



Collateral data - as at 26/09/2025

ISIN Name Asset Class Country Currency Rating Valuation (coll ccy) Valuation (base ccy) Weight

US67066G1040 NVIDIA ODSH NVIDIA COM US USD AAA 3,368,090.85 2,523,198.00 0.35%

US6826801036 ONEOK ODSH ONEOK COM US USD AAA 440,052.47 329,664.36 0.05%

US69370C1009 PTC ODSH PTC COM US USD AAA 11,172,564.35 8,369,902.50 1.17%

US7433151039 PROGRESSIVE ODSH PROGRESSIVE COM US USD AAA 323.29 242.19 0.00%

US7766961061 ROPER TECH ODSH ROPER TECH COM US USD AAA 3,715,200.15 2,783,234.18 0.39%

US8085131055 CHARLES SCHWAB ODSH CHARLES SCHWAB COM US USD AAA 3,715,186.44 2,783,223.91 0.39%

US8326964058 J M SMUCKER ODSH J M SMUCKER COM US USD AAA 15,818,100.43 11,850,095.84 1.65%

US8447411088 SOUTHWEST ODSH SOUTHWEST COM US USD AAA 3,715,183.22 2,783,221.50 0.39%

US8552441094 STARBUCKS ODSH STARBUCKS COM US USD AAA 1,508.93 1,130.41 0.00%

US8725901040 T-MOBILE US ODSH T-MOBILE US COM US USD AAA 21,250,421.40 15,919,707.38 2.22%

US88339J1051 TRADE DESK ODSH TRADE DESK COM US USD AAA 6,225,579.63 4,663,879.56 0.65%

US9113631090 UNITED RENTALS ODSH UNITED RENTALS COM US USD AAA 2,440,806.25 1,828,524.74 0.25%

US912810SE91 UST 3.375 11/15/48 US TREASURY GOV US USD AAA 199,036.36 149,107.66 0.02%

US912810UE63 UST 4.500 11/15/54 US TREASURY GOV US USD AAA 21,049,857.38 15,769,455.28 2.20%

US912810UL07 UST 5.000 05/15/45 US TREASURY GOV US USD AAA 8,845,080.47 6,626,272.97 0.92%

US91282CAV37 UST 0.875 11/15/30 US TREASURY GOV US USD AAA 23,674,088.72 17,735,392.53 2.47%

US91282CBC47 UST 0.375 12/31/25 US TREASURY GOV US USD AAA 4,094,161.66 3,067,132.38 0.43%

US91282CCM10 UST 0.125 07/15/31 US TREASURY GOV US USD AAA 1,023,585.26 766,816.69 0.11%

US91282CCV19 UST 1.125 08/31/28 US TREASURY GOV US USD AAA 21,568,560.47 16,158,040.58 2.25%

US91282CDF59 UST 1.375 10/31/28 US TREASURY GOV US USD AAA 23,674,130.47 17,735,423.81 2.47%

US91282CDG33 UST 1.125 10/31/26 US TREASURY GOV US USD AAA 23,674,101.81 17,735,402.34 2.47%

US91282CGA36 UST 4.000 12/15/25 US TREASURY GOV US USD AAA 287,699.91 215,529.77 0.03%

US91282CHF14 UST 3.750 05/31/30 US TREASURY GOV US USD AAA 1,416,195.76 1,060,940.00 0.15%

US91282CJL63 UST 4.875 11/30/25 US TREASURY GOV US USD AAA 1,016,782.42 761,720.36 0.11%

US91282CJN20 UST 4.375 11/30/28 US TREASURY GOV US USD AAA 16,895,333.42 12,657,102.61 1.76%

US91282CJX02 UST 4.000 01/31/31 US TREASURY GOV US USD AAA 8,847,511.76 6,628,094.36 0.92%

US91282CKL45 UST 2.125 04/15/29 US TREASURY GOV US USD AAA 6,646,724.42 4,979,379.27 0.69%

US91282CKQ32 UST 4.375 05/15/34 US TREASURY GOV US USD AAA 1,556,745.93 1,166,232.86 0.16%

US91282CLA70 UST 4.080 07/31/26 FRN US TREASURY GOV US USD AAA 8,847,557.15 6,628,128.37 0.92%

US91282CLV18 UST 1.625 10/15/29 US TREASURY GOV US USD AAA 1,662,122.28 1,245,175.32 0.17%

US91282CLW90 UST 4.250 11/15/34 US TREASURY GOV US USD AAA 8,847,485.45 6,628,074.65 0.92%

US91282CMT52 UST 4.125 03/31/32 US TREASURY GOV US USD AAA 722,667.53 541,384.82 0.08%

US91282CMX64 UST 4.058 04/30/27 FRN US TREASURY GOV US USD AAA 8,847,195.74 6,627,857.62 0.92%

US91282CMY48 UST 3.750 04/30/27 US TREASURY GOV US USD AAA 14,547,893.53 10,898,523.08 1.52%

US91282CNA52 UST 4.000 04/30/32 US TREASURY GOV US USD AAA 23,674,021.22 17,735,341.96 2.47%

US9497461015 WELLS FARGO ODSH WELLS FARGO COM US USD AAA 3,981,590.39 2,982,799.86 0.42%

US98389B1008 XCEL ENERGY ODSH XCEL ENERGY COM US USD AAA 2,162.99 1,620.40 0.00%

US98978V1035 ZOETIS ODSH ZOETIS COM US USD AAA 10,974,692.18 8,221,666.99 1.15%

Unknown Company Description UNK EUR 2,543.65 2,225.03 0.00%



Collateral data - as at 26/09/2025

ISIN Name Asset Class Country Currency Rating Valuation (coll ccy) Valuation (base ccy) Weight

Total: 717,878,287.79 100.00%

Counterparts

Number of counterparties with exposure exceeding 3% of the Fund's NAV

No. Major Name Market Value

Top 5 borrowers in last Month

No. Counterparty Market Value

1 BARCLAYS CAPITAL SECURITIES LIMITED (PARENT) 126,289,562.05

2 RBC DOMINION SECURITIES INC (PARENT) 111,437,981.08

3 BARCLAYS BANK PLC (PARENT) 87,699,860.20

4 HSBC BANK PLC (PARENT) 52,791,663.68

5 MORGAN STANLEY & CO INTERNATIONAL PLC (PARENT) 42,105,899.19
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